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(Description)

This course is aimed for senior undergraduate students. Objective of the course:
Through the study of this course, students will master the basic theories and methods of
econometrics and be able to use Stata to analyze economic problems, so as to improve the
theoretical basis and practical application ability of econometrics. At the same time, it lays
a solid foundation for the advanced econometrics study in the graduate stage. The main
teaching content of this course mainly includes Stata application, unary linear regression
model, multiple regression model estimation, multiple regression model inference, large
sample nature of multiple regression model, multiple regression model: in-depth topic,
dummy variable, heteroscedasticity, autocorrelation, panel data model, instrumental
variable estimation. The key is to understand the econometric framework comprehensively
and systematically, while the difficulty is to apply econometric methods to the exact
economic research problems.

This course adheres to the guidance of Marxism in the course teaching, and speeds up
the construction of the discipline system, academic system and discourse system of
philosophy and social sciences with Chinese characteristics. This course aims to guide
students to go deep into social practice, pay attention to practical problems, and cultivate
students' professional quality of helping the people through the world, serving the people




with integrity, and practicing both morality and law. It can improve students' ability to
contribute to national development based on their econometrics knowledge.

This course focuses on the learning effect of students. In addition to learning basic
theoretical knowledge, the proportion of software learning should be increased. Theory
guides practice, and practice feeds theory. This course can comprehensively improve the
theoretical and practical ability, and help students understand and master the application of
mathematical knowledge in econometrics and have a deep understanding of the theory and
practice of econometrics. In addition, this course will interact more with students, pay
attention to their needs, and adjust the difficulty and challenge of the course according to

their requirements and abilities.
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